
Beta of Regulated Utilities
Three-Year Weekly Betas

SECURITY ATO US Equity
FIELD BETA
Start Date 2005-01-03
End Date 2021-06-30
Frequency M
Calc Interval Start -3y
Calc Interval End 0d
Adj_Beta_Weight 2/3
BENCHMARK_TICKER SPX Index
DATES rolling(beta(calc_interval=range(-3y,0d),frq=w,adj_beta_weight=2/3,BENCHMARK_TICKER='SPTSX Index'),iterationdates=range(2005-01-03,2021-06-30,frq=M)) 

2005-01-03 0,662
2005-02-03 0,682
2005-03-03 0,668
2005-04-01 0,672
2005-05-03 0,677
2005-06-03 0,653
2005-07-01 0,677
2005-08-03 0,649
2005-09-02 0,669
2005-10-03 0,683
2005-11-03 0,726
2005-12-02 0,729
2006-01-03 0,736
2006-02-03 0,713
2006-03-03 0,712
2006-04-03 0,703
2006-05-03 0,697
2006-06-02 0,719
2006-07-03 0,708


